ThfEZ R EIHRE S B F R E
2023 B FEERE
20234F03H31H

EEEEN MEESEEFRAF
RETEEN HEIBRITROFERA A
WX HEH:20234£04521H



MBS WL PR & TUE SR 55T R 4 2023 4R 57 1 R

§1 HERR

B BN B E F o LEFRRUEARS ral SRR B RCE . R TR 5L
ORI, R AR Bt A MR e B M AR AN SO ST

et NP E TERITRG ARARIRIEA LS A FHE, T202344H20H
A% T ARG T S 4RhR . IHE R A AR EE NS, RIEEZABAFE
REBICE R TR B KN

B B RN R UE A F - B B 1% S ) A8 B R O FH 2 4 B 77, (R ORAIE SRS
LR .

&M SRR R K BT AH KK, B0 E AR 45 T Sk /i
-4 ) 15 A i 4 4R S U B 1

AR IS TR A I

A B E20234E1 H 1 HEE20234E3H31H 1k

§2 H &7 ML

B & TR TARE TS 0, 1Bl 4R VA
He ARG 001500
S (e L RFF IR
EeERAERH 2015508 H24 H
i 5 WK S A B B0 1,155,349,126.564
A FEEAEA AR R AT T, s R
% it o7 55 R T B e B AN B SR K I KAT

MR HUESR (AL HEms, I8 RIE T BRI
KHER .

AFe G W TR WA TEAR K KIS TS &
IEBORAE, AR RS R
BATESS . U 2 X B R AR 0 S 3R 4T 1Y
Lo, MATARILETERE . Fi7FE R
R HIBCE .. AHSI R EERIE L
Pt s I NATE R ARG SR, BRI R
SR N AR b SN I Y BT
BT BRORIS A A G Ik AR e ARG 1E
THEN, MKESEE AL TR, EES SR
AT, EBUHDTRTE, RIS B SRR
T RRAT 2K SCRFBE (R B R A J A

201, F127



MBS WL PR & TUE SR 55T R 4 2023 4R 57 1 R

AT, 456 AH G M B A vk L N EE E

HIHS 5 B SRR T
I e e j);gzgiiifq&ﬁ$><75%+ HIELR A i 7 a4k

KREEG R EGTIS, R TR AR BEil
PARS AL & 4R AIE 2 R A, AR RO 5 R3S R A T 2R A

&, mThAinMEL. MiiniEs.
A== IN il i e o THLAT PR A
BEEEN Hh ] LR ARAT A A R A ]

§3 EEUFEIIMESHERIA
3.1 FEMFHER
A AR
FEUF R AT (202340101 H - 20234E03 H31H)

LA eI -318,206,645.49
2 AR 130,681,922.95
3BT 351 555 4 A B AR B ) 0.1075
4 IR E S B 1E 2,104,564,357.25
5 R E: S BilAHE 1.8216

Ve SRR O 0157 8 - Sl A€ L i N DR [ S SN N A a7 B e o RS g E P AN g D =R 4
W ai 7K AR T B S8

2. FTH B A R 3120234203 H31H .

3. AW SBIREFRES AR SN . k. kN CREA R EAE IR
ai) HOBRAEOC TR G AR A, A BRI A O S s in B ACHA A et AR 2l A

32 HEHERI
321 EES MBI EE KR R SHEA S B ZHER R R LR
. | kS
e, | TSR | gL | "
N HEI K s e se | AR ER
Bt . R | Hkes | ©-6 | @
Z36) N HAREZE
@ E46)
@
oFE=1H 6.12% 0.86% 3.74% 0.64% 2.38% 0.22%
HEANMNH | 15.68% 1.09% 5.19% 0.82% 10.49% 0.27%
o Fe—4F 7.44% 1.24% -1.93% 0.86% 9.37% 0.38%
oE=4E 53.72% 1.30% 11.07% 0.90% 42.65% 0.40%

301, F127




MBS WL PR & TUE SR 55T R 4 2023 4R 57 1 R

NS 90.69% 1.37% 11.03% | 0.96% | 79.66% | 0.41%

RS el

FERGRE A
T ARG ANV SEEME: P R3004E Bl an 2 x75% + L3 & e Bl e &
x25%

163.50% 1.23% 21.67% 0.97% 141.83% 0.26%

3.2.2 BES A FERURES RiHHER KRR LI5S RIS R Al R AR
B LR

SRR RS RS RN AR RS R A S E R

(2015508H248-2023503A31R)
250% -

200%

150% -

100% -

- M
" e Yo,

Hr’ W\’-"hﬂf— - T W T T T 1

-50% -
2015-08-24 2016-12-02 2018-03-08 2019-06-11 2020-09-11 2021-12-23 2023-03-31

— ABENESES — UsinEs
VE: RIEEESFRNAE, AEEECHINON T, BERGIR, ARHEEMAIHR
PEBIAT 5 25 o R Ok T 30 BEVE IR A 3 B PR Al BE

§4 HHEARE

41 E¢2H (BEELBNH) Fh

(T AR 4 3 -
LY !
4 1% SR | B
T e
S INEE
—
RIS I 4 20 Tigﬁ;“f%iﬁﬁiﬁﬁ
B 2023- Tk, TEAT MO Z 5
\§ /\a il )él\éé}g\ E}FW = 8 N Y NIy -
R fﬁ.ij 1 0221 ¥ S, BT TR E B
o PRV A D

47, L 127)



MBS WL PR & TUE SR 55T R 4 2023 4R 57 1 R

WHFC o1, FROGHE™ 8 BB
A R 2 JAT LI FE T 7T
e

WL mE A, HAT e alk
Bk, BHEAT L 225622
F, BAEEAR N AR ORI B0
AR ] B B e 5t
EHAL R, DGR
BB A PR~ 7 5877 4%

2015- | 2023- HEHEALEFEMTTN, FH
g } 9 N
e | X 08-24 | 02-21 * I 7= LR B A3 A BR A ]

W 43 PR D BT E, S
KA N5 2 455
AN R, SRS
W 5345 B A VB9 7
I, BRI R A R
eI TS

VE: 1. GRS, HTIRH B AR A AR, BT H I R 2
PR ORI 0, b AR R (R RE S, EEI T R £ 0745 B 6 AR
5 ] R A AT S0 AR 301,

20 ERMALR S SGEMFERE N & GERRSLEHMES, 59, SRERARL
Mol A RN (AR

4.2 EE AN E W N A ZESIBEMM FEH K3

ARG WIN, AREEHEN Ry (e NRIEMBERETF R EE) 5A Kk
R A A ) S S U A R GRS I E , AEWEEHER . B
SRS RN BT S 507, AR/ R B B A, DAk R AN UESR ORA
o AN, B FRBARGIEGI, BAIEEERFA AR . R R,
Bt Ll R BB L G AT A SRR ENE I A e B R E

4.3 N3 G E I B
4.3.1 AFZ 51 B FIPAT R

I G IN— T A PSR N & B BT S S ANALA, ) 52 T 0 < AF L 1 il
JERRAR, I RGN T8 77 sUFE 5 IR PR3 38 5 AP HAT » IR WIN, A4
BEHNAEPAT T GEHBREEEFHA AP 5H ERFEL) M a5
AIRA T AP G HIE) IHLE

#
)
=i
piss
=



MBS WL PR & TUE SR 55T R 4 2023 4R 57 1 R

ARG WIN, AR EE @SSR KA E B AR A S, EARN
e~ (AHWS 3HAS SHAD MRS 0 Z AT T L0, R A TAE
Zy D ) ) S5 R DL

4.3.2 RHER 5T RNIE I

AEWN, EEEHNEHRNEREHESSZ G AR HRFAES
FAS D B BRI AL Ty TR I S IR 57 2 H T = 5 % AL . AREHE, R
ARIEGAFAER L AT N

4.4 |EHNE S BT RIEAIBIES T

b5 NPT s —F AR R R, G, THEs: 720224011 3 2 G R
#, HERNAT. 20224F11H Z2023FF THRATIHE MG EEE v E, KFEHRAHERE
TREA MR R I AT . F G IR G, KE AR R R R &5 AT 7%
ESIEA D] T PR ERREBE G, S5riEshsh 71 K&E ST i Frelvg . it
2023FE LK AT, N BAIH5.5%-6% & 5-5.5% L 25 N ES% A,
522555 IR0 9 B 05 A AR R A T IROR IR S . AR RR T, R RS KNS
M, S ERARR E AR DL Z 5 55 R I TMTAR R, 26 5 78 RE A A ChatGPT 8
R, R T8 EEREIRE . X — R, 7R3 H KRR 7R AR . B
F4 R AR AT EE UL K b A SR 4 R, T T3 KA ik, — 2R,
RGO REAGR R E, EAATAAZEE, 47 7358 5 A 8.

JREARK, KGR BERER A IR EAZ b, B OGEI T
AR

2 TR IR RAEEEE R —3 =9, BEE 2 E BUR AN H
PAE AN G DI, G5 KR S 55 R AR i R3FEF, X7
WSRO NS, RS MIAWT HIE . A RBEE T RIS, HIIGESA 2L rRE, et
FErp R SE N ORI TS Aoll,  USON DR ity 45 2 159 B A 4 PO B

ERZIRI . R 2GR R B 2R R K, BT AR ARAN B R B 1 17 3 5 WL Tt
W, R, BORWGT I, Wb ARCkEZIR S G M EBE AN SRR TS

BHHRE . oL —AFE, UTMTARR AR E B T & Z 22T,
PAChatGPT AR E N TR RERCA 7 345 ChatGPT 3.000) & i fC76 5 KA BR 28 1) ik
I, 1X— I H 2 15 JLIR [ 40 AlphaGo %5 B8 B IS S, R AR IR N T8 R 1) 82 4
AR TR RE, SREAL TRAMERE. XETRE S LM RE R, K
K2 AT RS2 28 T 1K —FEAR BN AN 2 o ARRFRATTNE 1% 58 0 25 L IX — 453k i
FOAHL 5

BEelE. LRI EEIRZE, fEARKM3-5FH, BEmMELr. 2K
PR AR R, Horb g S KRBT . BEE R AE20224E 11 N %, 2023424175



MBS WL PR & TUE SR 55T R 4 2023 4R 57 1 R

RRBAFEIRE, IR BB - BrA

£, TREE—IPME,
4.5 HEWHANES L SHRI

AR AT AL L [ R IR A A

AHEN1.821670, AfREMN, e

HHE I K 2 H6.12%, Hﬁﬂikd\H:ii%‘{ﬁ%@%%ﬁ.ﬂ%o

4.6 MEHNEERFTANBERE ST FHERE RN
AR I N AT AL SR

B HHERT LTI e E .

50 EPREZEH-ASHER

TAANTAEHES

§5 BEHAEHE

EUREAE2023F M AL 2af ok . 75 SR FEIE T
H B A E A ER L.

1 %5

s A NG AN A NBE

o 5 WD) i B 4 S T 7 1 L A
(%)
1| BEHR®R 1,939,824,023.62 91.79
Horp: 2 1,939,824,023.62 91.79
2 | BeH®E - -
3| BEE R T 43,288,889.87 2.05
Hp: iz 43,288,889.87 2.05
B SRS - -
4 | RERE - -
5 | RfiTA SRR - -
6 | ENIRESRTE” - -
Hodre ST = [0 ) SEN ) )
IR 4 il 5T
g | BAERRES S S 108,911,508.90 5.15
138
8 | HAh#E™ 21,401,210.00 1.01
9 | &it 2,113,425,632.39 100.00
52 WMEMREITL A RKPBEEREHE
05 ATk 2 FRAMECT) i B 4 TP B A (%)
VNN SN NN N 4 - -

B

Rl

50,306,453.40

2.39

Ed

7

s

=

k1271




MBS WL PR & TUE SR 55T R 4 2023 4R 57 1 R

C | Hl&k 1,182,959,030.39 56.21
D i;; 1:;;11 RRARE 368,222.80 0.02
E | &5k 77,329.12 0.00
F | tRAERE 164,656.80 0.01
G | Zdisi. G AR 26,685,446.86 1.27
H | g Aol - -
I ;H%ngf; KAAIER 289,856,445.27 13.77
J | &Rk 70,337,658.95 3.34
K | prihk 102,574,344.00 4.87
L | FGEFIR 5 55k - -
M | BHEBFFEAE AR R S5 38,629,289.85 1.84
N IKFI S IR A8 F 8 it ) )
H
o J B RS A5 BN FL A R ) )
2l
P |#AH - -
Q | PAEMt&TE 73,528.54 0.00
R | b, BRI 177,791,617.64 8.45
S | 45 - -
&t 1,939,824,023.62 92.17
5.3 MEPHRE A AME HEES T = #E LR/ AT+ 2 R B8R A
z BT | A BRI | ARKEGY gfﬁjﬁ(if
1 | 002595 S RHS 4,877,971 | 152,680,492.30 7.25
2 | 002410 i S2N 1,980,682 | 147,164,672.60 6.99
3 1601012 LSRR 3,571,241 | 144,313,848.81 6.86
4 | 002841 N g 1,704,207 | 127,559,893.95 6.06
5 1300251 MLk AL it 13,754,276 | 122,275,513.64 5.81
6 | 300782 HL 966,527 | 120,235,958.80 5.71
7 | 000002 i BhA 6,730,600 | 102,574,344.00 4.87
8 | 600276 TE 5t 125 24 2,102,819 | 90,042,709.58 4.28

811, F:127




MBS WL PR & TUE SR 55T R 4 2023 4R 57 1 R

9 | 688188 MIE HL T 467,387 | 85,672,037.10 4.07
10 | 000858 MR 384,200 | 75,687,400.00 3.60
5.4 R PR EMF RS RNFRFREAE
e ek ARAHEGE) Eﬁziff
2K fiii o5
2 JAT =
3 LR F 40,719,693.15 1.93
Horpr: BURYE SR 40,719,693.15 1.93
4 |4 bies
5 Al A Rl
6 Hh A SRR
7 Al CRTAZ #£50) 2,569,196.72 0.12
8 [F YA HR
9 HAth
10 At 43,288,889.87 2.06
5.5 G HAR TR A RYE G B & T = 1FE EL IR/ EER BT T4 55 42 55 A 4
z BRI | mman | %R GO | ArfEc Eﬁziff
1 | 200202 207102 400,000 40,719,693.15 1.93
2 | 128136 RYATREZ i 22,750 2,526,113.88 0.12
3 | 118024 7b T o 360 43,082.84 0.00

T ARG WIRNGFA = R 57,

5.6 R BRI A SO E 5 2 B 8 ELI RN HEFF IIRT 48 B 7 SCRRIE SR 8 3 B 40
AT AR HIR AR FFAT B SCRFIE SR

5.7 I IR A FOHHE o5 2 B i E EU B RN EEFP IR 144 5t 5 R 3 B A
AIEEAMERRFFH TR

5.8 R HFHIRIE A YE G S B8 B/ HERF B8 A8 BUE S 3 B 4

ASH AR IR AR A B

5.9 &G IR A E SR KB BE3 5 16 Dt it B

Foul, F:127




T DL IR & RUE S 3B HE & 2023 457 1 AR 75

5.9.1 |EWARFE ST E KB R M0 P 4
AT G AR IR AR T AL

5.9.2 A S AR5 MR R BUR
ASHe AR T R AR BT A 0 B

5.10 GRS E ST T K ER R 5 E N H
5.10.1 <3 B 5 23 f 8 TR
AT AR 5 R AP [ A 30 1

5.10.2 & 5 R A< 2 S4B 10 15 0 S o A0 4 25 AL 40
AF AR IR AR B E U0

5.10.3 Z< 3 B 5 83 S B Ry
A F G AR A R A H R [ £ 3 02

5.11 A SR EMHE

5111 EPHEEES BT IR+ B IEHRROLEAEE GEHMRME: 300251) 4b, HALIE
FHRITEGREHERER I TLRAE, PMEERERHE BT —ENZRATFER. &
TRITETE .

202352015130, JesRi&i GEHARIG: 300251) RIT AT NREERGBRA
ARG E EBEAER HAARBEMZREAAOEEEGEFRIEFREEER R
R BEERHAEE RS,

20224095 07H, J B GEHRE: 300251) RITALLENAREERGERA
B EAME HEFEH T AEAESEEREEENEF TR EEEFERRERBAET
MR B WBEIINES T 5 Fréd Tl ir et o .

ELRAEAGGE, ZEESEEAN ERATBITTH—F TR, AALER
TSI BB E R R A, AR S ST AN LR A= M3 A bk
RAEWR  FAHEEX EREBFIRITIEFHBR B REBEFRFELESEEANR TG S
FERIHLRE

5012 BEBRENHN T RREBRFEHES & RME N SEREE.

5.11.3 HAL B FE A AL
¥ 5 ey EH(OT)
1 fEHHARIE 102,773.40
2 SR 5597 55K 20,780,336.64




MBS WL PR & TUE SR 55T R 4 2023 4R 57 1 R

JS S )
SR,
JE AT I 518,099.96
FoAth ISR
HoAth

&t 21,401,210.00

Q|| N | W

5.11.4 5 MR KA HIAL T BT T 4% 857 55 D 40
}“?
=

e EAME i A TR ~ReE ) i 3k < BE 7 1HE L 1) (%)

1 | 128136 RYATIREZ 2,526,113.88 0.12

5.11.5 G YR AT+ 2 B2 A TRIE Z PR 1B L Ul B
AN S AR T SR A 44 BB AR AR AFAE I 52 IR (5 DL

5.11.6 BB A G5 FHER H Al SO RR # 2)
BT S LR, 2 NS & it Al gefe e R =

§6 FHBAE &R RSN

AL
0 T S AT A B A 1,262,147,252.89
i T ST ) R 4 Eiﬂﬂ%a il 18,528,588.95
e A0 T SO S0 ) ok e e T [ 7 0 125,326,715.28
wﬁﬁﬁﬁﬂAﬁ“§ﬂ1ﬁ<1ﬁmwu
ORI
i 5 ST IR 2 <5 A L A0 1,155,349,126.56

§7 ZEEEANCHERRERRFEEHR

71 ZEEEANFHEESHBRIIHER
AN S A A e BN ORI P [ B < R B AR 2

g

12 REEHEANCHERRERFELEST S VA
ANt A e BN OR I8 B B e e AN e

§8 MR EH REMHMEESFE

117, F12m



T DL IR & RUE S 3B HE & 2023 457 1 AR 75

8.1 HEHA R —REHFRFHESHBLEIA R SGHEE20% K 1H 5
e S AR AT S 1) T B — P08 R B < 0 A L A5 B R A 20% Y 1 L o

8.2 M HERKHMERRFR
T

§9 ZFEXMFER

9.1 £EEXMHFEXR

v R EIIE M 2 A AR I DL 1] 4 Ik TR UE 345 98 2k < WL ) ST A
(A WL el R A RNIE SR SR R ik B D)

(A fz L e i R A BRSO S A SE U )

(A D [Pl TR 5 RLUE SR P BT S A WA

v FEEE LSS BRI E A

v FEEFUE AL S5 BORS HEAEATE A

R A S e BN RE T BRI

<N O »n AW
7/ 7 7

9.2 TR Hh K
oA FE AN HE: JE R TP X A A T AN KT 1255

9.3 &7

1. BREEFEENN A e &b, WA ig TA SR SE & Epff:

2. BEENARE BWABEN, THENAESEHEAMERSEMARAR, &
FUIRSS G 4009-100-888

3. HREREF VT RIATEGE N A AP, Wik: www.hongdefund.com

VEESEEARAT
2023404 H21H

127, F12m



	§1  重要提示
	§2  基金产品概况
	§3  主要财务指标和基金净值表现
	3.1 主要财务指标
	3.2 基金净值表现

	§4  管理人报告
	4.1 基金经理（或基金经理小组）简介
	4.2 管理人对报告期内本基金运作遵规守信情况的说明
	4.3 公平交易专项说明
	4.4 报告期内基金的投资策略和运作分析
	4.5 报告期内基金的业绩表现
	4.6 报告期内基金持有人数或基金资产净值预警说明

	§5  投资组合报告
	5.1 报告期末基金资产组合情况
	5.2 报告期末按行业分类的股票投资组合
	5.3 报告期末按公允价值占基金资产净值比例大小排序的前十名股票投资明细
	5.4 报告期末按债券品种分类的债券投资组合
	5.5 报告期末按公允价值占基金资产净值比例大小排序的前五名债券投资明细
	5.6 报告期末按公允价值占基金资产净值比例大小排序的前十名资产支持证券投资明细
	5.7 报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细
	5.8 报告期末按公允价值占基金资产净值比例大小排序的前五名权证投资明细
	5.9 报告期末本基金投资的股指期货交易情况说明
	5.10 报告期末本基金投资的国债期货交易情况说明
	5.11 投资组合报告附注 

	§6  开放式基金份额变动
	§7  基金管理人运用固有资金投资本基金情况
	7.1 基金管理人持有本基金份额变动情况
	7.2 基金管理人运用固有资金投资本基金交易明细

	§8  影响投资者决策的其他重要信息
	8.1 报告期内单一投资者持有基金份额比例达到或超过20%的情况
	8.2 影响投资者决策的其他重要信息

	§9  备查文件目录
	9.1 备查文件目录
	9.2 存放地点
	9.3 查阅方式


